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gws |
Tenor Lv. | 5MA 20MA 60MA 1Y Max 1Y Min 3Y Max 3Y Min M| Tenor | 1Y Max 1Y Min SPRD x1<gu|
6M 1.7275 0.25 1.7225 1.7366 1.7265 1.7550 1.3900 2.6625 1.2875 -77,25 -2.50 1y 1A0350 -2.50 1.6200 0.7650 1%2Y 4A50 2.50
oM 1.7950 0.25 1.7915 1.8066 1.7901 1.8300 14100 26825 1.2500 -85.75 -0.75 1.5Y 1.1050 -1.50 1.6600 0.8100 2*3Y 3.00 0.50
1y 1.8575 0.00 1.8585 1.8741 1.8517 1.9100 14350 2.7100 1.2200 -91.50 1.50 2Y 1.1300 0.00 1.6950 0.8650 2*5Y 11.50 -1.00
1.5V 1.9625 -0.75 1.9675 1.9823 1.9560 2.0250 14625 2.7700 1.1900 -9875 2.50 3y 1.1600 0.50 1.7550 0.9550 3*4Y 4,00 -0.50
2Y 2.0450 -1.50 2.0555 2.0626 2.0339 21150 14700 2.8275 1.1675 -101.50 2.00 4y 1.2000 0.00 1.8000 1.0150 3*5Y 8.50 -1.50
3y 2.1475 -2.00 2.1615 21656 21354 22225 1.5050 29275 1.1550 -101.50 1.00 5Y 1.2450 -1.00 1.8500 1.0350 4*5Y 4.50 -1.00
4y 2.2150 -2.00 2.2305 22354 2.2008 2.2950 1.5625 3.0475 1.1575 -90.75 1.00 7Y 1.4100 -1.00 1.8950 1.0400 5+7Y 16.50 0.00
5Y 2.2600 -2.00 2.2750 22813 2.2448 2.3400 1.6125 3.1600 1.1575 -7275 1.50 10Y 1.6650 -0.50 2.0500 1.0500 5+10Y 42.00 0.50
7Y 23175 -2.00 2.3330 23324 22942 23950 1.6825 33125 1.1675
10Y 2.3925 -2.00 2.4090 24014 23638 2.4850 1.7725 3.4600 1.2125 U.S. TREASURY (3t2 Y 7| M YH|)
12Y 24325 -2.00 2.4490 24438 24075 25225 1.8000 3.4950 1.2150 Tenor HMUH| 1Y Max 1Y Min 3Y Max 3Y Min
15Y 24575 -2.00 24730 2.4649 24277 2.5400 1.7900 35175 1.2150 2y 2.5361 -0.0339 2.5700 2.5740 2.5446 25892 1.1410 25892 0.3000
20Y 2.4925 -2.00 2.5060 24901 24498 2.5600 1.7000 3.6675 1.2150 10Y 2.9935 -0.0699 3.0634 3.0587 3.0587 31131 20387 31131 1.3600
6*9M 6.75 0.00 6.90 7.00 6.36 12.50 -1.50 12.50 -6.00 U.S. TREASURY - KTB (32 ¥ 7|1F Ha
9*12M 6.25 -0.25 6.70 6.75 6.16 10.50 -0.50 10.50 -4.25 Tenor Lv. HUH| T-1 T-2 T-3 1Y Max 1Y Min 3Y Max 3Y Min
1*2Y 18.75 -1.50 19.70 18.85 18.23 23.00 0.50 23.00 -5.50 2y 3991 -1.39 4130 4170 42.26 4226 -53.43 42.26 -251.80
2*3Y 10.25 -0.50 10.60 10.30 10.15 13.25 3.50 13.25 -1.75 10Y 25.35 -4.49 29.84 29.37 30.87 4740 -24.46 4740 -98.50
2*4Y 17.00 -0.50 17.50 17.28 16.69 2175 8.50 2475 -1.75
2*5Y 21.50 -0.50 2195 21.86 21.09 27.25 11.75 36.00 -1.75 Lv. HMUH| T-1 T-2 T-3 1Y Max 1Y Min 3Y Max 3Y Min
3*4Y 6.75 0.00 6.90 6.97 6.54 8.50 3.25 12.00 -0.50 IRS 2*10Y | 3475 -0.50 35.25 35.25 35.75 42.50 19.50 66.00 2.75
3*5Y 11.25 0.00 11.35 11.56 10.94 14.00 6.00 2325 -0.50 KTB 2*10Y| 60.30 -0.50 60.80 60.80 62.80 68.70 35.80 85.00 11.80
4*5Y 450 0.00 445 459 4.40 6.25 2.25 11.25 -0.25 UST 2*10Y| 4574 -3.60 4934 4847 5141 135.50 41.06 246.00 41.06
5*7Y 5.75 0.00 5.80 511 494 10.50 2.50 15.25 0.25
5410V [ 1325 0.0 1340 1201 11.90 2025 725 3075 375
7*10Y 7.50 0.00 7.60 6.90 6.96 1175 425 16.75 3.00 IRS
10*12Y 4.00 0.00 4.00 424 437 450 175 7.75 -0.25 06M oDD
10*15Y 6.50 0.00 6.40 6.35 6.40 6.50 175 15.00 -0.75 09M  [79.25 Tenor
10*20Y 10.00 0.00 9.70 8.88 8.61 10.00 -11.00 31.00 -11.00 01y |[8575
1.5Y
BOND 02y [475/05
Tenor Lv. HQUH| 5MA 20MA 60MA 1Y Max 1Y Min 3Y Max 3Y Min 03y [1475/1575/17
1y 1.859 1.00 1.851 1.865 1.878 1.935 1.400 2691 1.237 04y [225
1.5V 2.024 -1.00 2.030 2.049 2.040 2113 1517 2.750 1.232 osy |27
2Y 2137 -2.00 2147 2164 2.153 2230 1.560 2.830 1.225 07Y [3175/3275 SPRD
3y 2.225 -240 2.242 2257 2.239 2315 1.600 2920 1.200 10Y
4y 2402 -2.20 2419 2435 2413 2502 1.722 3.190 1.232 12Y
5Y 2.505 -2.20 2.523 2535 2488 2,602 1.770 3.283 1.217 15Y
7Y 2.632 -2.40 2.653 2658 2.614 2728 1.965 3.487 1.270 20Y
10Y 2.740 -2.50 2.763 2761 2.705 2.815 2.047 3.680 1.355
20Y 2.750 -2.00 2.767 2757 2.708 2792 2110 3.905 1430 BRS
Lv. HYy| Lv. HYd| Al i |
91d CD 1.65 0.00 KTB 107.75 0.07 107.68 107.75 107.66 TODAY KRX CCP HYUH| T-1 T-2 T-3 T-4 T-5 T-6
CALL 1.45 0.00 LKTB 119.58 0.25 119.36 119.58 119.26 Hepfsg 74 6 68 68 169 141 102 86
2 o | 27,050 o8l | 4690 22,360 22,360 53,537 0,010 34,548 31,626
(1-2Y §9t 3-10Y =1, 258 A|7tH7}
Tenor Lv. FHYH| 5MA 20MA 60MA 1Y Max 1Y Min 3Y Max 3Y Min NS =Tk
1y -0.15 -1.00 0.71 0.96 -2.64 9.00 -11.20 11.00 -17.75 ZEQ AAZ t7|ofs YR A 22| St AL A4o|H0|UE HEMS CI2 O|SSHME HA L2|X| YSHe
1.5Y -6.15 0.25 -6.21 -6.67 -8.36 240 -15.60 7.00 -19.10 2 ML HEE AE Za0
2y -9.20 0.50 -9.15 -10.18 -11.90 -1.35 -18.30 5.50 -25.15
3Y -7.75 0.40 -8.01 -9.15 -10.40 475 -14.20 5.00 -19.50 L aeo N N _ o _ o oo
i e o0 1889 1992 2126 850 2500 200 3035 Igsctl; o%;TLgHTEF ZiIOIIi:EEZ: i?ﬂoﬂﬂgl Z:Ldoi i’gig;md 2. meoraHoern— HIE, 14L2E 5:ﬂ§n+x|; 2,
5Y 2450 0.20 2476 2534 2435 29,60 2725 455 2725 FToR=HIE 29 225 Ol SOl SHMHE St LEHM 28 27 ROILISt 2 E Shef Op.
7Y -31.45 0.40 -31.98 -32.60 -32.03 -21.90 -35.40 -3.75 -37.65
10Y -34.75 0.50 -3544 -35.96 -34.17 -23.70 -38.70 -8.20 -38.70 CRS= ZZA.
20Y -25.75 0.00 -26.14 -26.70 -25.86 -14.75 -48.50 -1.45 -48.50




