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gws |
Tenor Lv. | 5MA 20MA 60MA 1Y Max 1Y Min 3Y Max 3Y Min M| Tenor | 1Y Max 1Y Min SPRD x1<gu|
6M 1.7275 0.00 1.7260 1.7125 17111 1.7400 1.3900 2.6700 1.2875 -67,50 1.50 1y 1A1650 1.50 1.6200 0.7650 1+2Y 12Aoo -1.50
oM 1.7850 0.00 1.7815 1.7705 17747 1.8125 1.4075 2.6925 1.2500 -71.00 1.00 1.5Y 1.2250 1.00 1.6600 0.9100 2*3Y 11.50 -1.00
1y 1.8400 0.00 1.8365 1.8244 1.8365 1.8850 14175 2.7225 1.2200 7175 0.00 2y 1.2850 0.00 1.6950 0.9050 2*5Y 23.00 -1.50
1.5V 1.9350 0.00 1.9285 1.9204 1.9462 2.0050 1.4400 2.7875 1.1900 -69.00 -1.00 3y 1.4000 -1.00 1.7550 0.9400 3*4Y 5.50 -0.50
2Y 2.0025 0.00 1.9930 1.9886 2.0285 2.1000 1.4700 2.8525 1.1675 -69.00 -1.50 4y 1.4550 -1.50 1.8000 0.9600 3*5Y 11.50 -0.50
3y 2.0900 0.00 2.0810 2.0838 2.1361 22175 1.5050 2.9900 1.1550 -67.25 -1.50 5Y 1.5150 -1.50 1.8500 0.9800 4*5Y 6.00 0.00
4y 2.1450 0.00 2.1340 2.1430 2.2048 2.2950 1.5625 3.1100 1.1575 -57.75 -1.00 7Y 1.6500 -1.00 1.8950 1.0050 5*7Y 13.50 0.50
5Y 2.1875 0.00 2.1760 2.1846 2.2520 2.3400 1.6050 3.2125 1.1575 -45.25 -0.75 10Y 1.8450 -1.00 2.0500 1.0150 5*10Y 33.00 0.50
7Y 2.2275 0.00 2.2175 2.2315 2.3057 2.3950 1.6750 3.3550 1.1675
10Y 2.2975 -0.25 2.2895 22971 2.3810 2.4850 1.7700 3.4975 1.2125 u.S. TREASURY (= AAY 7|F FH|)
12y 2.3425 -0.25 2.3345 23421 24225 2.5225 17775 3.5375 1.2150 Tenor HUH| 1Y Max | 1Y Min 3Y Max | 3Y Min
15Y 2.3625 -0.25 2.3545 2.3621 24412 2.5400 17775 3.5550 1.2150 2y 2.4359 0.0044 2.4315 2.3941 2.3774 2.4359 1.0000 2.4359 0.3000
20Y 2.3850 -0.25 2.3770 2.3843 2.4609 2.5600 1.7000 3.7050 1.2150 10Y 29122 0.0454 2.8668 2.8309 2.8290 2.9500 2.0387 3.0300 1.3600
6*9M 575 0.00 5.55 5.80 6.36 12.50 -2.00 12.50 -6.00 U.S. TREASURY - KTB (32 ¥ 7|1F Ha
9*12M 5.50 0.00 5.50 5.39 6.19 10.50 -1.25 10.50 -4.25 Tenor Lv. HYH| T-1 T-2 T-3 1Y Max | 1Y Min 3Y Max | 3Y Min
1*2Y 16.25 0.00 15.65 16.43 19.20 23.00 0.50 23.00 -5.50 2y 32.59 0.44 3215 29.21 2824 32.59 -69.60 32.59 -257.00
2*3Y 8.75 0.00 8.80 9.51 10.75 13.25 3.00 13.75 -1.75 10Y 27.22 474 2248 19.89 19.90 47.40 -24.46 47.40 -98.50
2*4Y 14.25 0.00 14.10 15.44 17.62 21.75 7.00 27.75 -1.75
2*5Y 18.50 0.00 18.30 19.60 22.34 27.25 9.75 38.50 -1.75 Lv. HYH| T-1 T-2 T-3 1Y Max | 1Y Min 3Y Max | 3Y Min
3*4Y 5.50 0.00 530 5.93 6.87 8.50 2.75 14.00 -0.50 IRS 2*10Y | 29.50 -0.25 29.75 30.00 29.75 4250 19.50 68.25 2.75
3*5Y 9.75 0.00 9.50 10.09 11.59 14.00 5.25 25.00 -0.50 KTB 2*10Y| 53.00 -0.20 53.20 53.00 53.50 68.70 35.80 89.00 11.80
4*5Y 425 0.00 420 416 472 6.25 2.25 11.25 -0.25 UST 2*10Y| 4763 410 4353 4368 45.16 135.50 41.06 264.00 41.06
5*7Y 4.00 0.00 415 469 538 10.50 2.50 15.25 0.25
5410V | 1100 -0.25 1135 1125 1290 2225 725 3075 375
7*10Y 7.00 -0.25 7.20 6.56 7.53 12.75 425 16.75 3.00 IRS 9y 27.5/2825
10*12Y 450 0.00 450 450 416 450 0.50 7.75 -0.25 06M oDD
10*15Y 6.50 0.00 6.50 6.50 6.02 6.50 -0.75 15.00 -0.75 09M Tenor
10%20Y 8.75 0.00 8.75 871 7.99 8.75 -11.00 31.00 -11.00 01Y |84.25/845
157 |94
BOND 02y [0.75/01/1.25 172y 165
Tenor Lv. HYUH| 5MA 20MA 60MA 1¥Max | 1Y Min | 3Y Max | 3Y Min 03y [975/1025 3*5y 975
1y 1.843 -0.20 1.842 1.867 1.876 1.935 1.400 2.720 1.237 04Y |145/155 49y 13
1.5Y 1.996 0.00 1.994 2.009 2,041 2.108 1517 2.795 1232 05y [195/20 5%y 875
2y 2.110 0.00 2.099 2110 2162 2.230 1.560 2.880 1.225 07Y SPRD [6*10y 875
3y 2.186 -0.40 2176 2.190 2.249 2315 1.600 3.000 1.200 10Y
4y 2.359 -0.30 2.346 2.365 2414 2.502 1722 3.240 1232 12Y
5Y 2425 -0.20 2412 2417 2493 2.602 1.770 3.365 1217 15Y
7Y 2.549 -0.30 2.539 2541 2,625 2.728 1.956 3,535 1.270 20Y
10Y 2.640 -0.20 2.630 2.628 2.710 2812 2,047 3.710 1355
20Y 2,670 1.30 2,642 2,642 2.699 2792 2.110 3.910 1430 @
Lv. HYy| Lv. HYd| Al a |
91d CD 1.65 0.00 KTB 107.82 0.01 107.78 107.82 107.73 TODAY KRX CCP HUH| T-1 T-2 T-3 T-4 T-5 T-6
[ calL | 145 0.00 | kB | 12042 0.00 12029 | 12042 | 12021 Hepsg 65 71 9 74 89 54 124 104 117
2 o | 17,940 o2l | -3200 21,140 25,050 12,760 36,215 51,561 37,217
(1-2Y £¢, 3-10Y 20,258 A|Z7tEH I}
Tenor Lv. FHYH| 5MA 20MA 60MA 1Y Max 1Y Min 3Y Max 3Y Min NS =Tk
1y -0.30 0.20 -0.55 -4.24 -3.93 9.00 -17.75 11.00 -17.75 MESe 23 op.
TSN =60 000 -651 885 -9.48 240 -19.10 7.00 -19.10 O3 Tel B0z oM SLE HAL NES HEMZ ANES 7|SES ot T $u 2180| Bj2ista 7|47t 22|
2y -10.75 0.00 -10.58 -12.12 -13.38 -1.35 -25.15 5.50 -25.15 o A opz,
3y -9.60 0.40 -9.46 -10.58 -11.26 475 -19.50 8.75 -19.50
4y -21.40 0.30 -21.24 -22.16 -20.89 -8.50 -30.35 2.00 -30.35 RS SHAB0| G5, 28 AHSSIH} Ao Hr (s 27 wstos Sofet oz WEAHO| HIsIM £E8D Hat M B9
5Y -23.75 0.20 -23.62 -23.19 -24.10 -9.60 -27.25 455 -27.25 = == cs eTEHITE TE TE=S 2 8. vse =eors e e
7Y -32.15 0.30 -32.17 -30.99 -31.90 -21.90 -37.65 -3.75 -37.65 | Az c gum ool &
10Y -34.25 -0.05 -34.07 -33.09 -32.93 -23.70 -38.70 -8.20 -38.70
20Y -28.50 -1.55 -26.54 -25.78 -23.81 -14.75 -48.50 -1.45 -48.50 CRSE CHI|H|E 7} LIQ M| TH7| AMS. 3 5|2 s}t 72 =2 Oz




