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gws |
Tenor Lv. | 5MA 20MA 60MA 1Y Max 1Y Min 3Y Max 3Y Min M| Tenor | 1Y Max 1Y Min SPRD x1<gu|
6M 1.7450 0.00 17435 17318 17255 17575 13900 2.6525 1.2875 -51,75 -1.75 1y 13150 -1.00 1.6200 0.8050 1%2Y -&oo 0.00
oM 1.7975 0.25 1.7900 1.7744 17775 1.8300 1.4100 2.6650 1.2500 -62.00 -3.00 1.5Y 1.2650 -1.00 1.6600 0.8600 2*3Y 0.00 0.00
1y 1.8325 0.75 1.8185 1.7980 1.8125 1.9100 1.4350 2.6800 1.2200 -68.25 -3.75 2y 1.2350 -1.00 1.6950 0.9250 2*5Y 7.00 0.50
1.5Y 1.8850 2.00 1.8560 1.8369 1.8715 2.0250 14700 2.7250 1.1900 -73.00 -4.25 3y 1.2350 -1.00 1.7550 0.9850 3*4Y 2.50 0.00
2y 19175 2.75 1.8825 1.8621 19138 2.1150 1.5000 2.7675 1.1675 -74.75 -4.50 4y 1.2600 -1.00 1.8000 1.0700 3*5Y 7.00 0.50
3y 1.9650 3.25 1.9235 1.9021 1.9705 2.2225 15550 2.8500 1.1550 -73.25 -4.25 5Y 1.3050 -0.50 1.8500 1.0800 4*5Y 450 0.50
4y 2.0075 3.50 19610 1.9390 2.0144 2.2950 1.6050 2.9200 1.1575 -74.00 -4.25 7Y 1.3450 -0.50 1.8950 1.1050 5*7Y 4.00 0.00
5Y 2.0375 375 1.9895 1.9701 2.0496 2.3400 1.6475 2.9775 1.1575 -62.00 -4.50 10Y 1.5400 -0.50 2.0500 1.2200 5*10Y 23.50 0.00
7Y 2.0850 375 2.0340 20133 2.0914 2.3950 1.7050 3.0675 11675
10y 2.1600 4.00 2.1025 2.0778 2.1550 2.4850 1.7825 3.1875 1.2125 u.S. TREASURY (32 AU 7|F )
12y 2.2000 4.00 2.1425 2.1164 2.1940 2.5225 1.8175 3.2300 1.2150 Tenor HQUH| 1¥Max | 1YMin | 3YMax | 3Y Min
15Y 22125 4.00 2.1550 2.1291 2.2137 2.5400 1.8250 3.2675 12150 2y 2.8032 -0.0040 2.8072 2.7737 2.7901 2.8072 1.2458 2.8072 0.3100
20Y 2.2200 4.00 2.1625 2.1384 2.2283 2.5600 1.8250 3.3875 12150 10Y 3.0676 0.0102 3.0574 2.9898 2.9999 31131 2.0387 3.1131 13600
6*9M 525 0.25 4.65 4.26 5.20 12.50 2.00 12.50 -6.00 U.S. TREASURY - KTB (3= FAY 7|F MY
9*12M 3.50 0.50 2.85 2.36 3.50 10.50 1.50 10.50 -4.25 Tenor Lv. HYH| T-1 T-2 T-3 1Y Max | 1Y Min | 3YMax | 3Y Min
1*2Y 8.50 2.00 6.40 6.41 10.13 23.00 5.00 23.00 -5.50 2y 84.32 -32 87.52 84.37 87.51 88.61 -53.43 88.61 -243.20
2*3Y 4.75 0.50 4.10 4.00 5.68 13.25 3.50 13.25 -175 10Y 69.26 -2.98 7224 66.48 68.99 7224 -24.46 72.24 -88.00
2*4Y 9.00 0.75 7.85 7.69 10.06 21.75 7.00 23.50 -1.75
2*5Y 12.00 1.00 10.70 10.80 1358 27.25 9.75 34.00 -175 Lv. HYH| T-1 T-2 T-3 1Y Max | 1Y Min | 3YMax | 3Y Min
3*4Y 4.25 0.25 375 3.69 4.39 8.50 3.25 11.25 -0.50 IRS 2*10Y | 24.25 1.25 23.00 21.25 20.75 4250 19.50 62.75 2.75
3*5Y 7.25 0.50 6.60 6.80 7.91 14.00 575 22.00 -0.50 KTB 2*10Y| 4150 1.20 40.30 39.50 39.50 68.70 35.80 82.90 11.80
4*5Y 3.00 0.25 2.85 311 3.52 6.00 2.25 10.75 -0.25 UST 2*10Y| 2644 142 25.02 21.61 20.98 105.74 1851 221.00 1851
5*7Y 475 0.00 4.45 431 418 8.50 2.50 14.75 0.25
5410 | 1225 025 11.30 1076 1053 2025 725 3075 375
7*10Y 7.50 0.25 6.85 6.45 6.35 1175 4.25 16.75 3.00 IRS 6Y 525
10*12Y 4.00 0.00 4.00 3.86 3.90 4.50 2.50 7.75 -0.25 06M |75/76 /7475 GEE
10*15Y 525 0.00 525 5.14 5.88 6.75 2.50 15.00 -0.75 09M 7975 Tenor
10*20Y 6.00 0.00 6.00 6.06 7.34 10.25 3.00 31.00 -11.00 o1y
1.5Y
BOND 02y [91/90.75 2*3Y 475
Tenor Lv. HQUH| 5MA 20MA 60MA 1¥Max | 1Y Min | 3Y Max | 3Y Min 03Y [96.25/955/95.75
1y 1.857 140 1.835 1.796 1.826 1.935 1.400 2671 1.237 04y
1.5Y 1.920 230 1.891 1.859 1915 2113 1517 2716 1232 05y [275/25
2y 1.960 2.80 1.924 1.898 1977 2.230 1577 2.780 1.225 o7y |08 SPRD
3y 1997 2.50 1963 1.941 2,031 2315 1617 2.837 1.200 10Y
a4y 2.145 3.80 2.098 2.049 2.145 2.502 1.760 2.955 1232 12Y
5Y 2.185 3.80 2135 2.125 2.250 2.602 1.830 3.072 1217 15Y
7Y 2301 3.80 2.251 2.245 2374 2.728 2,024 3.160 1.270 20Y
10Y 2375 4.00 2321 2316 2458 2.815 2115 3.380 1355 1y CCS 325
20Y 2327 450 2.262 2.262 2432 2792 2176 3,551 1430 @
Lv. HYy| Lv. | Al a |
91d CD 1.65 0.00 KTB 108.39 -0.10 108.41 108.46 108.39 TODAY KRX CCP HUH| T-1 T-2 T-3 T-4 T-5 T-6
| cAL | 153 1.00 | kB | 12297 -043 12312 | 12321 | 12297 Hepsg 161 7 75 86 46 125 130 106 93
2 o | 68,695 o &l | 46,245 22,450 19,960 49,885 61,201 34,310 23,625
(1-2Y £¢, 3-10Y 20,258 A|Z7tEH I}
Tenor Lv. FHYH| 5MA 20MA 60MA 1Y Max 1Y Min 3Y Max 3Y Min NS =Tk
1y 245 -0.65 -1.65 0.22 131 9.00 -11.20 11.00 -17.75 Zax) 22, 0] 22| AL & HJIHE 2EQ| oALE Watoz Za| AL OpZt.
TSN =% =050 352 218 434 240 -15.60 7.00 -19.10 MY 0t 5 SHE e TE AMSOM 20| YASO| I 9|7 W 2o SafLn AR 224 JItE &
2y -4.25 -0.05 -4.13 -3.55 -6.30 -1.35 -18.30 5.50 -25.15 o,
3y -3.20 0.75 397 -3.88 -6.08 225 -13.50 5.00 -19.50 - =
a4y -13.75 -0.30 -13.68 -11.04 -13.05 -7.55 -25.00 2.00 -30.35 FMUEE BE U Mzl oRE
5Y -14.75 -0.05 -14.57 -15.44 -20.05 -13.25 -27.25 455 -27.25
7Y -21.60 -0.05 -21.68 -23.16 -28.29 -20.85 -35.40 -3.75 -37.65 RS, ™ 17t 22| &5 7B AE|ZY.
10y -21.50 0.00 -21.89 -23.84 -30.35 -20.95 -38.70 -8.20 -38.70 2Y-5Y 22t2 FHO R A7,
20Y -10.70 -0.50 997 1241 -20.36 775 -48.50 -145 -48.50 CRS, O Ml 22 sk wton 22| sl




