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mws |
Tenor Lv. | 5MA 20MA 60MA 1Y Max 1Y Min 3Y Max 3Y Min M| Tenor | 1Y Max 1Y Min SPRD x1<gu|
6M 17325 0.25 1.7325 1.7285 1.7232 1.7575 1.3900 2.6550 1.2875 -52,25 -2.75 1y 12600 -2.50 1.6200 0.8050 1%2Y -2Aoo 0.00
oM 1.7650 0.25 1.7685 1.7740 1.7810 1.8300 14100 26675 1.2500 -57.50 -3.00 1.5Y 1.2450 -2.50 1.6600 0.8600 2+3Y 1.00 -0.50
1y 1.7825 0.25 1.7870 1.7993 1.8199 1.9100 14350 2.6800 1.2200 -60.00 -3.00 2Y 1.2400 -2.50 1.6950 0.9250 2*5Y 7.00 -0.50
1.5V 1.8200 0.50 1.8240 1.8460 1.8855 2.0250 14700 2.7300 1.1900 -63.00 -3.50 3y 1.2500 -3.00 1.7550 0.9850 3*4Y 2.00 0.00
2Y 1.8400 0.50 1.8455 1.8763 1.9338 21150 1.5000 2.7800 1.1675 -64.75 -3.50 4y 1.2700 -3.00 1.8000 1.0700 3*5Y 6.00 0.00
3y 1.8800 0.50 1.8855 1.9209 1.9960 22225 1.5550 2.8650 1.1550 -63.50 -3.50 5Y 1.3100 -3.00 1.8500 1.0800 4*5Y 4.00 0.00
4y 1.9175 0.50 1.9235 1.9606 20431 2.2950 1.6050 2.9400 1.1575 -65.00 -3.75 7Y 1.3400 -3.00 1.8950 1.1050 5+7Y 3.00 0.00
5Y 1.9450 0.50 1.9555 1.9948 20798 2.3400 1.6475 29975 1.1575 -5275 -450 10Y 1.5250 -3.00 2.0500 1.2200 5*10Y 21.50 0.00
7Y 1.9900 0.75 1.9995 2.0380 21215 23950 1.7050 3.0975 1.1675
10Y 2.0525 1.50 2.0630 2.1006 2.1850 2.4850 1.7825 3.2075 1.2125 u.S. TREASURY (3t2 Y 7| M YH|)
12Y 2.0925 1.75 2.1005 21381 2.2240 25225 1.8175 3.2525 1.2150 Tenor HMUH| 1Y Max 1Y Min 3Y Max | 3Y Min
15Y 2.1050 1.75 21120 21523 2.2460 2.5400 1.8250 3.2900 1.2150 2y 2.6371 -0.0203 2.6574 2.6574 2.6330 2.6856 1.1686 2.6856 0.3100
20Y 21125 1.50 21215 2.159% 2.2643 2.5600 1.8250 3.4100 1.2150 10Y 2.8780 -0.0205 2.8985 2.8985 2.8613 31131 20387 31131 1.3600
6*9M 3.25 0.00 3.60 455 5.78 12.50 175 12.50 -6.00 U.S. TREASURY - KTB (32 ¥ 7|1F Ha
9*12M 175 0.00 1.85 253 3.89 10.50 1.00 10.50 -4.25 Tenor Lv. HUH| T-1 T-2 T-3 1Y Max 1Y Min 3Y Max | 3Y Min
1*2Y 5.75 0.25 5.85 7.70 11.38 23.00 5.50 23.00 -5.50 2y 7671 -3.33 80.04 77.74 75.80 80.04 -53.43 80.04 -245.00
2*3Y 4.00 0.00 4.00 446 6.23 13.25 3.50 13.25 -1.75 10Y 60.30 -3.05 63.35 59.05 55.93 63.35 -24.46 63.35 -89.70
2*4Y 7.75 0.00 7.80 844 10.93 21.75 7.00 23.50 -1.75
2*5Y 10.50 0.00 11.00 11.85 14.60 27.25 10.50 34.00 -1.75 Lv. HMUH| T-1 T-2 T-3 1Y Max 1Y Min 3Y Max | 3Y Min
3*4Y 3.75 0.00 3.80 3.98 470 8.50 3.25 11.25 -0.50 IRS 2*10Y | 2125 1.00 20.25 22.75 22.50 4250 19.50 62.75 2.75
3*5Y 6.50 0.00 7.00 7.39 8.37 14.00 6.00 22.00 -0.50 KTB 2*10Y|  40.50 -0.30 40.80 42.80 4270 68.70 35.80 82.90 11.80
4*5Y 2.75 0.00 3.20 341 3.67 6.00 2.25 10.75 -0.25 UST 2*10Y| 24.09 -0.02 2411 2411 22.83 105.99 1851 226.00 1851
5*7Y 450 0.25 4.40 433 418 8.50 2.50 14.75 0.25
510V [ 1075 100 1075 1059 1053 2025 725 3075 375
7*10Y 6.25 0.75 6.35 6.26 6.35 1175 425 16.75 3.00 IRS 6y 94
10*12Y 4.00 0.25 3.75 3.75 3.90 450 2.50 7.75 -0.25 06M oDD
10*15Y 5.25 0.25 490 5.16 6.10 6.75 2.50 15.00 -0.75 09M Tenor
10*20Y 6.00 0.00 5.85 5.88 7.92 10.25 3.00 31.00 -11.00 oy [7775
1.5Y
BOND 02Y [83.25/8375/84 1*2y 06
Tenor Lv. | 5MA 20MA 60MA 1Y Max 1Y Min 3Y Max 3Y Min 03y 15*4y 1025
1y 1761 0.40 1.765 1.803 1.837 1.935 1.400 2673 1.237 04Y 1012y 04
1.5V 1.831 0.50 1.835 1.878 1.937 2113 1517 2.725 1232 05Y
2y 1.870 1.30 1.870 1.929 2.006 2.230 1577 2.785 1.225 07Y SPRD
3y 1917 1.90 1914 1.974 2.063 2315 1617 2.855 1.200 w0y |5
4y 2.001 1.30 2.003 2.070 2181 2.502 1.760 3.005 1232 12Y
5Y 2.085 0.80 2.095 2179 2.295 2.602 1.830 3.117 1217 15Y
7Y 2.206 0.70 2222 2.303 2421 2.728 2,024 3.225 1.270 20Y
10Y 2.275 1.00 2.292 2387 2.507 2.815 2115 3451 1.355
20Y 2.205 0.30 2.238 2347 2.489 2792 2197 3.648 1430 BRS
Lv. HYy| Lv. HYd| Al i |
91d CD 1.65 0.00 KTB 108.93 -0.04 108.95 109.02 108.93 TODAY KRX CCP HYUH| T-1 T-2 T-3 T-4 T-5 T-6
| cAL | 152 3.00 | kB | 12421 -0.13 12432 | 12471 | 12419 Hepsg 132 4 30 102 152 67 146 149 133
I o 38,813 22 12,003 26,810 62,618 20,740 63,450 49,280 39,684
(1-2Y §9t 3-10Y =1, 258 A|7tH7}
Tenor Lv. FHYH| 5MA 20MA 60MA 1Y Max 1Y Min 3Y Max 3Y Min NS =Tk
1y 2.15 -0.15 218 -0.32 -1.67 9.00 -11.20 11.00 -17.75 A 2oAks.
1.5Y -1.10 0.00 -1.06 -3.24 -5.12 240 -15.60 7.00 -19.10 QMZ BT HEO XM LMFSUCII Betztoz =2 sjatorzt
2y -3.00 -0.80 -2.49 -5.30 -7.21 -1.35 -18.30 5.50 -25.15
3Y -3.70 -140 -2.85 -5.32 -6.73 -2.25 -13.50 5.00 -19.50 N o
4y -8.35 -0.80 -7.95 -10.97 -13.79 -7.55 -25.00 2.00 -30.35 I:ff Hﬁf’;‘: aifzf ”LEZ“;O Aixl o1olo| HlC N . or o8,
5Y 14,00 030 1397 1841 2154 1345 2725 455 2725 T IMUSI ASH HS YOI 2 YA A2 BIETH AKED VIS M7 A%
7Y -21.60 0.05 -2223 -26.45 -29.97 -21.60 -35.40 -3.75 -37.65
10Y -22.25 0.50 -22.90 -28.68 -32.17 -22.20 -38.70 -8.20 -38.70 CRS HE| 3t2f ot
20Y -9.25 1.20 -11.69 -18.78 -2248 -9.25 -48.50 -1.45 -48.50




